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[P4]

[P7]

[P69]

21 3 5,324 62,269 8.5% 5,324 62,236 8.5%

-

o[P133]

o[P180]

o[P478] 19 3 10 1 4
o[P521]

20 10.55% 10.53%




o[P138] 20
20
10.55% 1053%
Tier 6.38% 6.374
Tier 37,663 37.650
Tier 28,799 27931
3332 3345
62,260 62.236
539,839 590,562
20
10.56% 11.89% 1337% 10.56% 11.89% 13320
11.78% 11.77%
2009 12 25
||
o[P134]
o[P226]
©[P490] 18, 17 51 3
o[P521]
20 11.78% 11.77%
o[P227]
o[P498] 19, 19 21 3 10
20 11.78% 11.76%




589,839 590.562

o[P134]
o[P522]
20 1337 13.32%
2000 12 25
||
o[P210] 20
8,305,688 186,735 8.304.616 186,735
218,360 18,464 218,360 18,464
351,935 10,755 351,783 10,755
581,739 6.254 581,739 6.254
185,263 22088 185.220 22088
802,650 22331 802,650 22331
194,392 194,392
10445636 73137 10.444.369 73137
O0o00o0000n
||
[P348]
20
10.55% 1053%
Tier 6.38% 6.374
Tier 37,663 37650
Tier 27,938 27931
3332 3345
62,260 62.236



20 20
11.78% 11.77% 11.78% 11.76%
Tier 6.66% 6.65% Tier 6.64% 6.63%
Tier 16,969 16,965 Tier 16,454 16,449
Tier 13,826 13,826 Tier 13,686 13,683
768 773 977 981
30,027 30,018 29,163 29,152
254,783 54,979 247,565 247,760
10.56% 10.56Y% 10.46% 10.45%
|
[P351] 2 20
Tier 50% 546 559
37,663 37,650
A) 37,663 37,650
Tier 28,799 28,799
| C 27,938 27,931
E 3,332 3,345
A C D E F 62,269 62,236
435,616 436,293
105,977 106,023
G) 541,593 542,316
G H J L M) 589,839 590,562
F) M < 10.55% 10.53%
Tier A M x 6.38% 6.37%
19 5965 19 5965
20 7,146 20 7,46
19 9760 20 7,532 19 9760 20 7.530



[P359] 5 20
EAD EAD
1,555,162 59,070 1.555.238 59.154
1,467,154 56,021 1.467.110 56.103
551,928 34,375 551,928 34,457
543,333 640 543,332 640
65,616 1,886 65572 1,886
56,453 804 56,453 805
88,008 3,048 88.128 3,050
22,907 410 23,028 412
47187 47.044
|
;
(@)
[P361] A 20
812,771 1,133,756 812.736 1133722
165,249 268,123 165.239 268.113
40,779 75,889 40,770 75,879
978,020 1,401,879 977.976 1.401.835
87,636 87.756
[P362] B 20
101,908 160,699 101.864 160.655
978,020 1,401,879 977976 1.401.835
87,636 87.756
[P362] C 20
1 341678 449 541 341634 449497
978,020 1,401,879 977.976 1.401.835
87,636 87.756
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(@]

[P366] | 20
20% 4,390 18,157 22,548 4,390 18,277 668
50% 486 132 619 486 1 618
32,472 55,163 87,636 32,472 552 756
O
[P367] M 20
EAD EAD EAD EAD
LGD ELdefault ( )
36.12 50.09 579,487 436,727 142,760
37.25 26.37 317,829 215,367 102,462
33.17 81.72 243,270 203,899 39,371
55.58 52.45 41.46 18,386 17,459 926
39.14 1.45 543,908 385,343 158,565
39.14 1.22 542,514 383,987 158,526
38.16 29.13 67,140 25,087 42,052
37.71 23.90 61,848 22,540 39,307
37.97 27.65 1,198,709 855,332 343,377
38.71 12.07 927,894 627,598 300,296
33.86 84.05 251,923 209,781 42,142
56.63 53.55 40.81 18,891 17,952 939
EAD EAD EAD EAD
LGD ELdefault ( )
36.19 50.20 579,487 436,727 142,760
37.30 26.40 317,848 215,385 102,462
33.26 81.96 243,252 203,881 39,371
55.69 5255 4158 18,386 17,459 926
39.15 1.45 543,908 385,343 158,565
39.15 1.22 542,514 383,987 158,526
38.16 29.14 67,096 25,087 42,008
37.71 2391 61,804 22,540 39,263
38.01 2771 1,198,665 855,332 343,333
38.73 12.08 927,868 627,616 300,252
3394 84.28 251,905 209,763 42,142
56.73 53.64 40.93 18,891 17,952 939




[P368] N 20
EAD EAD
58.31 58.31
58.88 58,89
[P369] O
19 20 3
9,305 10010
0 0
4 4
10,533 11.238
537 11,070
1,693 12,931
[P369] P
18 19 3
10,252 11.265
9 9
38 38
12,087 13099
[P369] P
20 21 3
9,513 11.374
0 0
295 295
11,070 12,931

[P369] O
20 21 3
9,513 11.374
0 0
295 295
11,070 12.931
[P369] P
19 20 3
9,305 10.010
0 0
4 4
10,533 11.238




[P370] 9 20
24.810 49,933 52,465 131,261 24.805 48,695 52.483 130,037
20,663 49,124 27811 101,651 20,658 48,005 27.830 100546
3 282 14,332 14,618 3 164 14,332 14,500
139 518 8,122 8,780 139 517 8,122 8,780
139 518 5113 5771 139 517 5113 5,770
46,993 49,933 53,011 153,089 46.988 48.695 53,029 152.765
|
11
[P371] B 20
759 758
1,384 1.382
|
14
(@)
[P374] B 20
250% 33 34
160 161




[P381] 20

Tier 50% 404 409
16,969 16,965
A) 16,969 16,965
Tier 13,826 13,826
| C 13,826 13,826
E 768 773
A C D E F 30,027 30,018
199,685 199,878
34,636 34,639
G) 234,322 234,517
H J M) 254,783 254,979
F) M x 11.78% 11.77%
Tier A M x 6.66% 6.65%

[P382] 20
Tier 50% 404 409
15,087 15,082
A) 15,087 15,082
| Tier A > 10.43% 10.44%
Tier 13,826 13,826
| C 13,014 13,012
E 744 748
A C D E F 27,357 27.346
200,413 200,606
34,636 34,639
G) 235,050 235,245
3,403 3,152
H J M) 258,915 258,859
F) M x 10.56% 10.56%
Tier A M > 5.82% 5.82%

19 3715 19 3,715
20 20935 20 2,935
19 4,064 20 3,017 19 4,064 20 3,016



[P388] 4 20
28,389 28413
27,870 27.894
17,801 17,825
20,382 20,398
|
(@)
[P395] M 20
EAD EAD EAD EAD EAD
LGD ELdefault LGD ELdefault
32.46% / 61.98% 32.50% / 62.08%
30.58% / 75.59% 30.62% / 75.72%
56.34% 53.39% 39.08% 56.38% 53.43% 39.13%
37.00% / 23.89% 37.01% / 23.92%
30.72% / 76.10% 30.76% / 76.22%
56.45% 53.50% 39.06% 56.49% 53.54% 39.11%
|
[P398] 6 20
12,269 38,520 73,838 12,261 38.324 73,634
10,216 38,001 54,991 10,208 37.806 54,788
139 518 8,780 139 517 8,780
139 518 5771 139 517 5770
12,269 38,520 73,838 12,261 38,324 73,634
|
[P399] B 20
734 733
1,127 1,126
|
(@)
[P403]
21 3 1,300 27,357 4.7% 1,300 27,346 4.7%
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[P405] 20
Tier 50% 654 658
16,454 16,449
A) 16,454 16,449
Tier 13,814 13,814
| C 13,686 13,683
E 977 981
A C D E F 29,163 29,152
196,549 196,742
32,649 32,651
G) 229,198 229,394
G H  J L M) 247 565 247,760
F) M > 11.78% 11.76%
Tier A M x 6.64% 6.63%
19 3725 19 3725
20 2798 20 2,798
19 3774 20 3,290 19 3774 20 3.289
[P406] 20
Tier 50% 654 658
14,547 14,542
A) 14,547 14,542
| Tier B A x 10.82% 10.83%
Tier 13,814 13,814
| C 12,732 12,730
E 977 981
A C D E F 26,302 26,291
197,144 197,337
32,281 32,284
G) 229,426 229,621
3,645 3,394
G H  J L M) 251,437 251,382
F) M > 10.46% 10.45%
Tier A M x 5.78% 5.78%
19 3725 19 3725
20 2798 20 2,798
19 3774 20 2,909 19 3774 20 2,908
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[P407] 20
27,705 27.730
27,650 27,675
17,871 17,895
19,805 19,820
|
(@)
[P414] M 20
EAD EAD EAD EAD EAD
LGD ELdefault ELdefault
32.52% / 61.89% 32.55% / 61.98%
30.60% / 75.63% 30.65% / 75.76%
56.34% 53.39% 39.08% 56.38% 53.43% 39.13%
37.02% / 24.03% 37.04% / 24.06%
30.77% / 76.25% 30.82% / 76.38%
56.45% 53.50% 39.06% 56.49% 53.54% 39.11%
|
[P417] 20
12,269 38,523 73,841 12,261 38,327 73,637
10,216 38,004 54,995 10,208 37.809 54,791
139 518 8,780 139 517 8,780
139 518 5771 139 517 5770
12,269 38,523 73,841 12,261 38,327 73,637
|
[P418] B 20
734 733
1,127 1,126
|
(@)
[P422]
21 3 1,300 26,302 4.9% 1,300 26,291 4.9%




(@]
[P441] O
19 20 3
4371 5077
0 0
4 4
4377 5082
755 3,622
400 5483
[P441] P
18 19 3
5,345 6.358
6 6
38 38
5,390 6.403
[P441] P
20 21 3
3,354 5215
0 0
267 267
3,622 5483

13

[P441] ©
20 21 3
3354 5.215
0 0
267 267
3,622 5483
[P441] P
19 20 3
4371 5.077
0 0
4 4
4377 5,082




(@]
[P460] O
19 20 3
4,353 5059
0 0
4 4
4,359 5,064
755 3,603
358 5423
[P460] P
18 19 3
5,333 6.346
6 6
38 38
5378 6,391
[P460] P
20 21 3
3,324 5185
0 0
279 237
3,603 5423
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[P460] O
20 21 3
3,324 5185
0 0
279 237
3,603 5423
[P460] P
19 20 3
4,353 5059
0 0
4 4
4,359 5,064






